gupiaozhishiba.com

Jbobogtdbbotdtubootdtd--ogdbobgtdyn
JbobiligoAbtbboogdoogdobo-ood

oot tdbotbilinAbdbobogboon
Joon

000 00000E(RI)=RH+B [E(Rm)-Rf]0 O :Rf:
000000—00000000000ERMOOOO0ODO00O00OR |
000R0—O0000000RO0DODL00D0D0O0DOODOOROD
0100000100000R 0000

guoodootdbood

0000000000000000000000000000E(Ri)=R+B [E(Rm
)-RAIRM0 000000 ---mammev 0oO0000oo0ooon
ERMOOOOO000O00000RI0 O00R O ---nmmmmmmmmmm ooooooog
ROD000I00000000D0N0ROONDIWONON0DNDION0000OR
00oo

oo oobod=00oo/oooon

OooooOoooo=00/o0g@uooooogn
Jobodoboboobtoobuobbbobuobboobuobbooboga
oogoooooogd
Joogobooobtoobtuobobtbobouobboobuobboooua
Joooobboooooobuoon
obogobbooobooobboobobgd

ooooobod

Joooogodoooogo?”n

oo1/3



gupiaozhishiba.com

Jobogobuoobobobouobb oo oboboobuobboo
oo oo dguubuobnoudogouonib2oo0dtiioodd
Jogdobbipggooiigooubbbooouoboobuouooooon
oo Aldubonobogsuooon
JobgobboobotoobbAtobbgoobuobboobuoobouooon
oodoobibUdddsonU

goodootdbootdbg

oddobobbudggoobbbooooooobbbuooooobbod
oo boobuoboboonogao
0d

Joogbooodotubtdbo bobtdbogbod

r0 BO =1296*0.4+4%*0.4+(-6%*20%)=5.2%

00 O BO =(12%-5.2%) 0 *0.4+(4%-5.2%) ] *0.4+(-6%-5.2%) 0 *0.2

000 ®)=00(@®)000 r(A)=00 0 /4=65%
ADDDOD0DODDOOOOOD O beta=129%/20%=0.6

O0cpmO 0000000000000 D000000O000O0a000
00000000000 000O000

0000000 0000000000/000

00000000000 000000000000000000000000
0001000 00000000000000000000000100000000
0000000000

Joooogododooboobooogo

oot bbobouobboobuobboonoga
oottt bbobouobboobouoboboooga
oo

oo2/3



gupiaozhishiba.com

oo boobuoboboonogao
gobogg3e-40bgbugobouobouoonod
bbb oobuobboobouoobd
Jobodobooooboobouobboon

??7?7?

htt ps: // www. gupi aozhi shi ba. cont st ore/ 23694745. ht i

0os3/3


/neirong/TCPDF/examples/output.php?c=/store/23694745.html&n=持有股票价格怎么计算预期收益率.pdf
/author/8352.html
/article/8381.html
/subject/8781.html
/store/9718.html
/neirong/TCPDF/examples/output.php?c=/store/23694745.html&n=持有股票价格怎么计算预期收益率.doc
https://www.baidu.com/s?wd=%E6%8C%81%E6%9C%89%E8%82%A1%E7%A5%A8%E4%BB%B7%E6%A0%BC%E6%80%8E%E4%B9%88%E8%AE%A1%E7%AE%97%E9%A2%84%E6%9C%9F%E6%94%B6%E7%9B%8A%E7%8E%87
https://www.gupiaozhishiba.com/store/23694745.html
http://www.tcpdf.org

